
 

 

 

 

[Table_MainInfo] [Table_Title]  

 /  

 PTA

 

2019 26  
 

 

[Table 4.75%

66.55 / WTI 7.07%

58.47 /  

 

 MQ-4C“ ”

 

 

LME LME LME 1.40% 1.96% 0.05%

-2.55% -3.34% -0.70%

4.48% 1.65%

4.69% 45 1.59%  

 

2.04% 1.53%

1.99% 0.74% 0.13%

67.96% 71.13%

PTA PTA

7.74% 3.19% PTA 5.76%  

 

2019 6 22 -2019 6 28 30

3.29% 6.72% 7.95%

5.19% 100

35.99% 44.96% 30

6  

 

200 200

0.16% 0.21% 5.46%  

 

[Table_Invest] 
  

 
 
 
 
 
 
 
 
 
 
 
 
 
 
 
 

 
 

[Table_Report] 
 

 

 

 

 

6

 2019

25 (20190623) 

 

 2019 24

(20190616) 

 

 2019

23 (20190609) 

 

 
 
[Table_Author]

S0550518040001 

18917252281shenxf@nesc.cn

S0550118060022 

13817489814youcy@nesc.cn

S0550119010010 

18010018933   caozl@nesc.cn 
 

0

500

1,000

1,500

2,000

2,500

0

50

100

150

200

250

300

350

20
1
4-
1
2

20
1
5-
0
2

20
1
5-
0
4

20
1
5-
0
6

20
1
5-
0
8

20
1
5-
1
0

20
1
5-
1
2

20
1
6-
0
2

20
1
6-
0
4

20
1
6-
0
6

20
1
6-
0
8

20
1
6-
1
0

20
1
6-
1
2

20
1
7-
0
2

20
1
7-
0
4

20
1
7-
0
6

20
1
7-
0
8

20
1
7-
1
0

20
1
7-
1
2

20
1
8-
0
2

20
1
8-
0
4

20
1
8-
0
6

20
1
8-
0
8

20
1
8-
1
0

20
1
8-
1
2

20
1
9-
0
2

20
1
9-
0
4

20
1
9-
0
6

RJ/CRB

 

 



2/10

 

 

 

PTA

 

 1 RJ/CRB

 2 WTI

 3 LME

 4 LME

 5

 6 6

 7

 8 45

 9

 10 Myspic

 11

 12

 13 PTA

 14 PTA

 15 30

 16 100

 17 100

 18

 19 200

 20

 21 CBCFI

 22 CCBFI CCFI

 1

  



3/10

1.  

 

4.75%

66.55 / WTI 7.07% 58.47 /  

 

EIA -1278.8 -283.7 -310.6

-174.6 64.2 -99.6 -33.1

-169.2 -244.1 17.1 -55.1

94.20% --% 93.9%  

 

 MQ-4C“ ”

 

 

LME LME

LME 1.40% 1.96% 0.05%

-2.55% -3.34% -0.70%  

 

611

/ 1.61%

6.01% 0.64%

4.48%  

 

CIOPI 1.65%

4.69% 45 1.59% 0.37%

1 3

GongoSoco

 

1 RJ/CRB   2 WTI  

Wind Wind 

0

500

1,000

1,500

2,000

2,500

0

50

100

150

200

250

300

350

2
01
4
-1
2

2
01
5
-0
2

2
01
5
-0
4

2
01
5
-0
6

2
01
5
-0
8

2
01
5
-1
0

2
01
5
-1
2

2
01
6
-0
2

2
01
6
-0
4

2
01
6
-0
6

2
01
6
-0
8

2
01
6
-1
0

2
01
6
-1
2

2
01
7
-0
2

2
01
7
-0
4

2
01
7
-0
6

2
01
7
-0
8

2
01
7
-1
0

2
01
7
-1
2

2
01
8
-0
2

2
01
8
-0
4

2
01
8
-0
6

2
01
8
-0
8

2
01
8
-1
0

2
01
8
-1
2

2
01
9
-0
2

2
01
9
-0
4

2
01
9
-0
6

RJ/CRB

0.00

20.00

40.00

60.00

80.00

100.00

120.00

140.00

20
1
4-
0
6

20
1
4-
0
9

20
1
4-
1
2

20
1
5-
0
3

20
1
5-
0
6

20
1
5-
0
9

20
1
5-
1
2

20
1
6-
0
3

20
1
6-
0
6

20
1
6-
0
9

20
1
6-
1
2

20
1
7-
0
3

20
1
7-
0
6

20
1
7-
0
9

20
1
7-
1
2

20
1
8-
0
3

20
1
8-
0
6

20
1
8-
0
9

20
1
8-
1
2

20
1
9-
0
3

20
1
9-
0
6

( ):

( ):WTI



4/10

 

3 LME   4 LME  

Wind Wind 

 

5   6 6  

Wind Wind 

 

7   8 45  

Wind Wind 

 

2. PTA  

 

2.04% Myspic

1.73% 1.74% 1.53%

1.99% 0.74% 0.13% 67.96%

71.13%  

1,000.00

1,500.00

2,000.00

2,500.00

3,000.00

3,500.00

4,000.00

3,000.00

4,000.00

5,000.00

6,000.00

7,000.00

8,000.00

9,000.00

20
1
3-
0
3

20
1
3-
0
6

20
1
3-
0
9

20
1
3-
1
2

20
1
4-
0
3

20
1
4-
0
6

20
1
4-
0
9

20
1
4-
1
2

20
1
5-
0
3

20
1
5-
0
6

20
1
5-
0
9

20
1
5-
1
2

20
1
6-
0
3

20
1
6-
0
6

20
1
6-
0
9

20
1
6-
1
2

20
1
7-
0
3

20
1
7-
0
6

20
1
7-
0
9

20
1
7-
1
2

20
1
8-
0
3

20
1
8-
0
6

20
1
8-
0
9

20
1
8-
1
2

20
1
9-
0
3

20
1
9-
0
6

:LME
:LME
:LME

0

1000000

2000000

3000000

4000000

5000000

6000000

0

100000

200000

300000

400000

500000

600000

700000

800000

2
0
14
-0
6

2
0
14
-0
9

2
0
14
-1
2

2
0
15
-0
3

2
0
15
-0
6

2
0
15
-0
9

2
0
15
-1
2

2
0
16
-0
3

2
0
16
-0
6

2
0
16
-0
9

2
0
16
-1
2

2
0
17
-0
3

2
0
17
-0
6

2
0
17
-0
9

2
0
17
-1
2

2
0
18
-0
3

2
0
18
-0
6

2
0
18
-0
9

2
0
18
-1
2

2
0
19
-0
3

2
0
19
-0
6

LME : : :

LME : : :

LME : : :

300.00

400.00

500.00

600.00

700.00

800.00

900.00

20
1
7-
0
1

20
1
7-
0
3

20
1
7-
0
5

20
1
7-
0
7

20
1
7-
0
9

20
1
7-
1
1

20
1
8-
0
1

20
1
8-
0
3

20
1
8-
0
5

20
1
8-
0
7

20
1
8-
0
9

20
1
8-
1
1

20
1
9-
0
1

20
1
9-
0
3

20
1
9-
0
5

(RMB):CCI5500( )

:

0.00

10.00

20.00

30.00

40.00

50.00

60.00

70.00

80.00

90.00

100.00

600.00

800.00

1,000.00

1,200.00

1,400.00

1,600.00

1,800.00

2,000.00

2
01
7
-0
8

2
01
7
-0
9

2
01
7
-1
0

2
01
7
-1
1

2
01
7
-1
2

2
01
8
-0
1

2
01
8
-0
2

2
01
8
-0
3

2
01
8
-0
4

2
01
8
-0
5

2
01
8
-0
6

2
01
8
-0
7

2
01
8
-0
8

2
01
8
-0
9

2
01
8
-1
0

2
01
8
-1
1

2
01
8
-1
2

2
01
9
-0
1

2
01
9
-0
2

2
01
9
-0
3

2
01
9
-0
4

2
01
9
-0
5

2
01
9
-0
6

:6 :

:6 :

100.00

150.00

200.00

250.00

300.00

350.00

400.00

450.00

2
0
16
-0
8

2
0
16
-0
9

2
0
16
-1
0

2
0
16
-1
1

2
0
16
-1
2

2
0
17
-0
1

2
0
17
-0
2

2
0
17
-0
3

2
0
17
-0
4

2
0
17
-0
5

2
0
17
-0
6

2
0
17
-0
7

2
0
17
-0
8

2
0
17
-0
9

2
0
17
-1
0

2
0
17
-1
1

2
0
17
-1
2

2
0
18
-0
1

2
0
18
-0
2

2
0
18
-0
3

2
0
18
-0
4

2
0
18
-0
5

2
0
18
-0
6

2
0
18
-0
7

2
0
18
-0
8

2
0
18
-0
9

2
0
18
-1
0

2
0
18
-1
1

2
0
18
-1
2

2
0
19
-0
1

2
0
19
-0
2

2
0
19
-0
3

2
0
19
-0
4

2
0
19
-0
5

2
0
19
-0
6

(CIOPI)

9,000.00

10,000.00

11,000.00

12,000.00

13,000.00

14,000.00

15,000.00

16,000.00

17,000.00

2
01
6-
1
2

2
01
7-
0
1

2
01
7-
0
3

2
01
7-
0
4

2
01
7-
0
5

2
01
7-
0
7

2
01
7-
0
8

2
01
7-
0
9

2
01
7-
1
1

2
01
7-
1
2

2
01
8-
0
1

2
01
8-
0
3

2
01
8-
0
4

2
01
8-
0
5

2
01
8-
0
6

2
01
8-
0
8

2
01
8-
0
9

2
01
8-
1
0

2
01
8-
1
2

2
01
9-
0
1

2
01
9-
0
2

2
01
9-
0
4

2
01
9-
0
5

2
01
9-
0
6

: : (45 )



5/10

 

0.29% 0.45% 0.69% 0.43%  

 

PTA PTA 7.74%

3.19% PTA 5.76%  

 

9   10 Myspic  

Wind Wind 

 

11   12  

Wind Wind 

 

13 PTA   14 PTA  

Wind Wind 

 

60.00

62.00

64.00

66.00

68.00

70.00

72.00

74.00

2
01
8
-0
2

2
01
8
-0
3

2
01
8
-0
4

2
01
8
-0
5

2
01
8
-0
6

2
01
8
-0
7

2
01
8
-0
8

2
01
8
-0
9

2
01
8
-1
0

2
01
8
-1
1

2
01
8
-1
2

2
01
9
-0
1

2
01
9
-0
2

2
01
9
-0
3

2
01
9
-0
4

2
01
9
-0
5

2
01
9
-0
6

:

0.00

20.00

40.00

60.00

80.00

100.00

120.00

140.00

160.00

180.00

1,500.00

2,000.00

2,500.00

3,000.00

3,500.00

4,000.00

4,500.00

5,000.00

2
01
6
-0
2

2
01
6
-0
3

2
01
6
-0
4

2
01
6
-0
5

2
01
6
-0
6

2
01
6
-0
7

2
01
6
-0
8

2
01
6
-0
9

2
01
6
-1
0

2
01
6
-1
1

2
01
6
-1
2

2
01
7
-0
1

2
01
7
-0
2

2
01
7
-0
3

2
01
7
-0
4

2
01
7
-0
5

2
01
7
-0
6

2
01
7
-0
7

2
01
7
-0
8

2
01
7
-0
9

2
01
7
-1
0

2
01
7
-1
1

2
01
7
-1
2

2
01
8
-0
1

2
01
8
-0
2

2
01
8
-0
3

2
01
8
-0
4

2
01
8
-0
5

2
01
8
-0
6

2
01
8
-0
7

2
01
8
-0
8

2
01
8
-0
9

2
01
8
-1
0

2
01
8
-1
1

2
01
8
-1
2

2
01
9
-0
1

2
01
9
-0
2

2
01
9
-0
3

2
01
9
-0
4

2
01
9
-0
5

2
01
9
-0
6

( ):

Myspic

0.00

20.00

40.00

60.00

80.00

100.00

120.00

140.00

160.00

180.00

0.00

200.00

400.00

600.00

800.00

1,000.00

1,200.00

2
0
12
-1
2

2
0
13
-0
3

2
0
13
-0
6

2
0
13
-0
9

2
0
13
-1
2

2
0
14
-0
3

2
0
14
-0
6

2
0
14
-0
9

2
0
14
-1
2

2
0
15
-0
3

2
0
15
-0
6

2
0
15
-0
9

2
0
15
-1
2

2
0
16
-0
3

2
0
16
-0
6

2
0
16
-0
9

2
0
16
-1
2

2
0
17
-0
3

2
0
17
-0
6

2
0
17
-0
9

2
0
17
-1
2

2
0
18
-0
3

2
0
18
-0
6

2
0
18
-0
9

2
0
18
-1
2

2
0
19
-0
3

2
0
19
-0
6

: ( )

: ( )

:

0.00

20.00

40.00

60.00

80.00

100.00

120.00

140.00

160.00

180.00

700.00

800.00

900.00

1,000.00

1,100.00

1,200.00

1,300.00

2
0
14
-1
2

2
0
15
-0
3

2
0
15
-0
6

2
0
15
-0
9

2
0
15
-1
2

2
0
16
-0
3

2
0
16
-0
6

2
0
16
-0
9

2
0
16
-1
2

2
0
17
-0
3

2
0
17
-0
6

2
0
17
-0
9

2
0
17
-1
2

2
0
18
-0
3

2
0
18
-0
6

2
0
18
-0
9

2
0
18
-1
2

2
0
19
-0
3

2
0
19
-0
6

:

400.00

450.00

500.00

550.00

600.00

650.00

700.00

750.00

800.00

850.00

900.00

2
01
6
-0
6

2
01
6
-0
9

2
01
6
-1
2

2
01
7
-0
3

2
01
7
-0
6

2
01
7
-0
9

2
01
7
-1
2

2
01
8
-0
3

2
01
8
-0
6

2
01
8
-0
9

2
01
8
-1
2

2
01
9
-0
3

2
01
9
-0
6

PTA

50.00

55.00

60.00

65.00

70.00

75.00

80.00

85.00

90.00

95.00

20
1
5-
0
5

20
1
5-
0
8

20
1
5-
1
1

20
1
6-
0
2

20
1
6-
0
5

20
1
6-
0
8

20
1
6-
1
1

20
1
7-
0
2

20
1
7-
0
5

20
1
7-
0
8

20
1
7-
1
1

20
1
8-
0
2

20
1
8-
0
5

20
1
8-
0
8

20
1
8-
1
1

20
1
9-
0
2

20
1
9-
0
5

:PTA:



6/10

3.  
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17 100   18  

Wind Wind 
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CBCFI: :
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CCBFI: CCFI:
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