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R001 1.47 73.3% 1.89 76.3% -56.74bp  -52.36bp
R007 2.24 72.2% 2.41 76.8% -94.78bp  -37.38bp
SHIBOR:3M 2.76 79.0% 2.78 78.6% -417bp  -1.41bp
1 FEIE R R 2.48 81.4% 2.46 80.7% —-0.23bp  -0.04bp
10 FHERBEER 3.27 76.3% 3.20 74.1% 12.73bp 6.57bp
1 FHAEF R EER 2.60 76.5% 2.59 76.0% 1.28bp 2.76bp
10 FHAEFRBEE 3.76 78.4% 3.71 77.1% 13.42bp 8.17bp
ETXHRART:HENH 6.71 65.2% 6.72 64.4% -0.25% 0.58%
ETTIEH 97.42 61.0% 97.28 59.4% 0.32% 0.50%
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