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IE A AR - BT A R

3R AR
(2022.05.16-2022.05.20)

T G HAE

B 5116 -5 f 20 H, Ri7NFFF HF k% & W HAE %34 500 12
7T, BB #0600 1T, MLF 3%5% 1000 12 7T, MLF 2|5 1000 1C
T, £HEIAAEE 100 20, ARFAA 500 12T =0 2]
B::

RoT5:

B RES5A 208, fATHELIFEAACEH A EE S5 A 13 B EHh-
0. 49BP £ 1. 45%, /i 47 X & W hw B -F- 344 F 45 A 13 B £ 50 1. 78BP
E1.42%; s8R E 5 &, [37& shibor. 1 & shibor. 2 /& shibor.
1 A~ A shibor %1% 1.3220%. 1.6650%, 1.7010%, 1.9320%, #
5 A 13 A% %% 3 1. 20BP, —0. 60BP. 8. 65BP, —8.30BP; # i
7@, 34 shibor.6 4~ F shibor.9 4~ A shibor.1 % shibor
25 H 2.0500%, 2.1860%. 2.2610%., 2.3370%, %5 A 13 H 45l
% #-10. 50BP, —7.80BP. —6.90BP, -7. 10BP,

BT .

B RE5A208, 1A SAMAAM. 6AAH. 1558, 35
. 520, 10 FH0. 30 A E w2 AL E F 5 A 4 1. 4405%.
1. 6506%. 1.7944%, 1.9565%. 2.3524%. 2.5503%. 2.7900%.
3.2833%, # 5 A 13 B £ %% 3)-5. 89BP. —6. 98BP, —9. 14BP, -
5. 60BP, —3.85BP. —3.49BP, -2.40BP. —1.77BP,

ML

B &RE5A208, ELRARTPEMNES A 13 B T4 411BP £
6. 7487; % T AR T BP AL F 45 A 13 B F 47 1090BP £ 6. 6740,
Bof K 7T47BP; EALL B A AR TRPHICEE 5 A 13 B T4
992BP % 6.7000, #%4 /5 BP#AJC %% 260BP,

SR R

FAHES : S1330514080001
Bk AR 4R xuw@hxzb.cn
BFZwE: 028-86199181

— A %\ m (2022.05.16-
2022.05.20)

2022.05.20
%R s B R (2022.05.09-
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2022.05.16
— A T %\ m (2022.05.09-
2022.05.13)

2022.05.13
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INFETR AR, 5 A 16 B-5 F 20 B, RITNFF I B i © M #4E 5% 500 12
7T, 1% %) #1600 12T, MLF #%7% 1000 12T, MLF 227 1000 1270, it 5234 = %
100 1270, AJE 344 500 12 T3% B W 2] 21,

B 1 RATAFTHEMEREFL (L)
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FAPRR: Wind, RATF 6, RATIERAF AR

RFTH. RE S5 A 20 B, RATRR LIFERFHFEE 5 A 13 B -
0.49BP £ 1.45%, M47 X Wmmi-FHFAF85 A 13 BHE 3 1.78BP £ 1.42%; 42
ARG EH, [B& shibor, 1 J& shibor. 2 /& shibor. 1 A~H shibor %1% 1.3220%.
1.6650%, 1.7010%, 1.9320%, % 5 A 13 B4A %5y 1. 20BP, -0. 60BP. 8. 65BP, -
8.30BP; A EFd&, 3/ H shibor. 6 A~ H shibor. 9 A~H shibor. 14 shibor
2 A A 2.0500%., 2.1860%. 2.2610%. 2.3370%, % 5 A 13 B4 %% #-10. 50BP, -
7.80BP. —6.90BP. —-7. 10BP,
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FARR: Wind, EAZIERF LB
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B 3: 483 shibor £# (%) B 4: ¥ # shibor £# (%)
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BRE: Wind, RIZEEMRT LRI FAH KR Wind, BAFIE R AT AR

BT . #E5HA208, 1 MNAH SAAH. 6 AAH. 154, 3FH. 5
SF27.10 SF 20, 30 S50 B A 2] B £ 5 A1 A 1. 4405%. 1. 6506%. 1. 7944%. 1. 9565%.
2.3524%. 2.5503%. 2.7900%. 3.2833%, %5 A 13 H % #% 3h-5. 89BP. —6. 98BP. -
9.14BP, -5.60BP. -3.85BP, —3.49BP. —2.40BP, —1. 77BP,

B 5: AMEMEMEEEALY (%) B 6: KMBEMEMKBEELY (%)
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FARR: Wind, EAZ IR 50 KN TA KRR : Wind, B IR 50K EHN

SNEFHAES A28, EALART T EMES A 13 B T 47411BP £ 6. 7487;
£ AAARTEPECESE 5 A 13 H T 47 1090BP £ 6. 6740, # ¥ [ #-1& 747BP; % T
B AEANRPEIICELR S5 A 13 B T4T 992BP £ 6. 7000, %% 72 4 BP 217C % 2 260BP,
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B 7: £ALARTF AN RCEAS
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TA R R : Wind, EZ IR R KRN
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https://www.yunbaogao.cn/report/index/report?reportid=1 42269




